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[USDCNY Daily]

[CNY MARKET Weekly]

DATE OPEN HIGH LOW CLOSE PBOC FIXING OPEN HIGH LOW CLOSE
8/16 6.4733 6.4805 6.4733 6.4756 6.4717 USD/CNY 6.4733 6.5059 6.4733 6.5000
8/17 6.4781 6.4875 6.4769 6.4799 6.4765 100JPY/CNY 5.9169 5.9403 5.8923 5.9292
8/18 6.4850 6.4857 6.4791 6.4801 6.4915 EUR/CNY 7.6372 7.6440 7.5776 7.5882
8/19 6.4845 6.4990 6.4836 6.4929 6.4853 HKD/CNY 0.83183 0.83603 0.83168 0.83419
8/20 6.4950 6.5059 6.4937 6.5000 6.4984 GBP/CNY 8.9747 8.9825 8.8505 8.8505

[USDCNH Daily (Reference value from Bloomberg)] [MAJOR CURRENCY Weekly (Reference value from Bloomberg)]

DATE OPEN HIGH LOW CLOSE Fixing* OPEN(TKY6:00) HIGH LOW CLOSE
8/16 6.4800 6.4816 6.4739 6.4761 6.4779 USD/JPY 109.75 110.23 109.11 109.74
8/17 6.4761 6.4965 6.4757 6.4912 6.4805 EUR/USD 1.1784 1.1801 1.1666 1.1675
8/18 6.4912 6.4936 6.4800 6.4850 6.4865 EUR/JPY 129.71 129.71 127.94 128.14
8/19 6.4850 6.5042 6.4839 6.5011 6.4980 GBP/USD 1.3843 1.3878 1.3609 1.3639
8/20 6.5011 6.5102 6.4966 6.5064 6.5011 AUD/USD 0.7368 0.7373 0.7106 0.7147

*CNH (HK) Fixing published at 11:15 A.M. by Hong Kong Tresury Markets Association *Monday-Thursday
[SHIBOR FIXING(%)] [USD LIBOR / JPY LIBOR(%)]
8/16 LOW HIGH 8/20 USD Libor JPY Libor
ON 2.1050 1.7250 o 2.1050 2.0420 Rate (at Wed.) Change (bp)* Rate (at Wed.) Change (bp)*
1M 2.3010 2.3000 <~ 2.3010 2.3000 1M 0.0884 -0.4370 -0.0792 -0.3000
3M 2.3550 2.3530 7 2.3550 2.3530 3M 0.1309 0.6630 -0.1003 0.1000
6M 2.4760 2.4720 = 2.4760 24720 6M 0.1584 0.1750 -0.0670 -0.3170
1Y 2.7080 2.7000 & 2.7080 2.7000 12M 0.2350 -0.3750 0.0560 0.0330
*Change from last Friday
Bloombergd ¥ & 1T1ERL
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