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Date Time Event
7 31 850 ( / ) 6 1.6%/4.9% 1.5%/4.8%
10:00 PMI/ PMI 7 514/545 515/-
18:00 6 9.1% 9.2%
18:00 CPI /CPI ) 7 1.3%/1.2% 1.3%/1.1%
22:45 7 589 60.0
Date Time Event
8 1 10:45 Caixin PMI 7 504 504
13:30 RBA - 1.50% 1.50%
18:00 GDP( / )1 2Q 0.6%/2.1% 0.6%/1.9%
21:30 / 6 0.4%/0.1% 0.4%/0.1%
21:30 PCE ( ) 6 0.1%/1.4% 0.1%/1.4%
2245 PMI 7 532 532
23.00 ISM 7 56.5 5738
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UsD/JPY EUR/USD EUR/JPY USD/CHF GBP/USD AUD/USD
TKY 9:00AM 110.50 1.1747 129.81 0.9693 1.3140 0.7982
SYD-NY High 110.77 1.1845 130.59 0.9712 1.3223 0.8004
SYD-NY Low 110.21 1.1724 129.56 0.9637 1.3097 0.7957
NY 5:00 PM 110.26 1.1842 130.58 0.9663 1.3215 0.8004
USD/JPY Volatility 1M ATM (NY Close Lvl) 8.73/9.08 AZ5RR 1.075 Yen Call Over
NY DOW 21,891.12 60.81 2 -0.1130 0.1bp
NASDAQ 6,348.12 A 26.55 10 0.0830 0.7bp
S&P 2,470.30 A 1.80 2 1.3491 0.2bp
19,925.18 A 34.66 5) 1.8356 0.2bp
TOPIX 1,618.61 A 261 10 2.2942 0.5bp
19,940.00 A 30.00 10 0.5430 0.1bp
= 7,372.00 3.63 10 1.2300 1.2bp
DAX 12,118.25 A44.45 10 2.6780 A0.6bp
27,323.99 344.60 USD/CNH 6.7271 A 0.0099
3,273.03 19.79 92.86 A0.40
USDJPY 3M Vol 8.99 0.21% CRB 182.642 0.52
USDJPY 6M Vol 9.18 0.08% NY 1,273.40 A1.90
EURJPY 3M Vol 9.64 0.17% WTI 50.17 0.46
EURJPY 6M Vol 9.82 0.09% Dubai Spot 51.09 0.93
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